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PREQIN HEDGE FUND PERFORMANCE
UPDATE: JULY 2018

SINGLE-MANAGER

HEDGE FUNDS Jul-18 Jun-18 2018 YTD  12Months  12MTrend m  The Preqin All-Strategies Hedge Fund
benchmark returned 0.73% in July 2018
following underperformance in June
(-0.50%). This takes the year-to-date
return to 1.59%, pushing the 12-month
return to 6.82%.

Hedge Funds

HF - Equity Strategies

HF - Credit Strategies

HF - Event Driven Strategies
HF - Relative Value

HF - Macro Strategies

HF - Multi-Strategy

m  Equity strategies outperformed all other
top-level strategies for the first time

Xotlét_"'tty since January 2018 with gains of 0.81% in

Df mist July, bringing the year-to-date return for
ISCFetIO'j'ary the strategy to 1.61%.

Systematic

HF - Emerging Markets
HF - Developed Markets
HF - Europe

HF - North America

HF - Asia-Pacific

= Multi-strategy was the only top-level
strategy benchmark to suffer losses
(-0.05%) in July.

= Hedge funds focused on Europe

HF - BRL (+0.72%) performed slightly better

HF - USD than those focused on North America
HF-EUR (+0.61%), bringing the benchmark’s 2018
HF - GBP YTD return to 1.91% and its 12-month
:E -JL:ge* return to 4.56%.

HF - Emerging*

HF - Medium*

HF - Small*

Source: Pregin

MULTI-MANAGER
HEDGE FUNDS Jul-18 Jun-18 2018 YTD 12 Months  12M Trend

Funds of Hedge Funds
FOHF - Equity Strategies
FOHF - Multi-Strategy

FOHF - USD PREQIN’'S HEDGE FUND DATA
FOHF - EUR
Funds of CTAs Preqgin’s online platform is the
Source: Preqin leading source of intelligence on the
hedge fund industry, and contains
LIQUID ALTERNATIVES Jul-18 Jun-18 2018YTD 12 Months  12M Trend performance information for over
. el a 16,000 hedge funds across all leading
Alternative Mutual Funds o | strategies and geographies.
UCITS ,l-ll_-lll-. . .
UCITS - Macro Strategies For more mformatlon, or to arrange a
demonstration, please visit:
UCITS - Equity Strategies
UCITS - Relative Value www.pregin.com/hedgefunds
UCITS - USD
UCITS - EUR
Source: Preqin
Please note, all performance information includes
CTAs Jul-18 Jun-18 2018 YTD  12Months  12M Trend preliminary data for July 2018 based on net returns
i reported to Preqin in early August 2018. Although
I stated trends and comparisons are not expected to

Discretionary alter significantly, final benchmark values are subject
Systematic to change.

CTA-USD *Preqin fund size classifications: Emerging (less than
CTA-EUR

$100mn); Small ($100-499mn); Medium ($500-
999mn); Large ($1bn plus).

Source: Pregin

© Preqin Ltd. 2018 / www.pregin.com



